IEBLB ‘ RESEARCH REPORTE DIARIO 12/5/2025

Valores al cierre del 9/5/2025

PRINCIPALES VARIABLES

TC Oficial: 1113,58 ccL™: $1.155,58 Mep?: $1.146,07 Brecha: 3,8% Devaluacién®®: -15,87% Inflacion'®:  3,70% Tasa LeFi: 29% TasaBadlar:  33,1% Tasa Caucién:  23,40%
™ promedio a través de GD30. ?' Calculado con GD30. ' Tasa promedio diltimos 5 dias (mensual). “Inflacién mensual de Marzo.
DL
Ticker Precio Tipo TIR TNA" Duration Dias al IETE] %é@%
Vto. . oo
TZV25 1111 Dlar linked 38,98% 0% 03 52 1,28% 2,88% £ 8%
D16E6 1056 Délar linked 13,82% 0% 0,92 252 0,62% -0,47% 0%
TZV26 1002 Délar linked 13,22% 0% 1,26 417 2,21% -3,71% 0% 13 o T2v26;13,22%
0 0,2 04 0,6 Duration 0,8 1 1,2 14
Ticker Precio Tipo TIR Duration IETE] WTD
TZXY5 $119,4 CER -21,20% 0,05 0,21% 0,59% TXZG’("'S% 12x06, 8.85% CER
T2X25 $234,2 CER -6,63% 0,13 0,24% o10% (M6, 7,65% T2X28,9,62% o
™26 $1.4330 CER 7,45% 0,98 0,46% 381% % 105 51% ege o o DA © PARP;10,21%
TX25 $1.218,0 CER 5,12% 0,49 -0,41% 0,83% . || T2x07,9,02%
TZXM6 $157,5 CER 7,65% 0,88 0,45% 2,77% 0% Tt
TZX26 $259,4 CER 7,92% 1,13 0,76% 343% = % | o/ 110c 6o T, 9465, ) 5
TX28 $1.578,5 CER 8,24% 1,89 1,71% 12,31% 10w 8
TZXD6 $182,6 CER 8,85% 1,59 0,74% 311% ey
TZXM7 $132,3 CER 9,46% 1,88 0,34% 292% 0,
TZX27 $236,0 CER 8,84% 2,13 -0,42% 380% L. ® T2XY5;-21,20%
TZXD7 $165,5 CER 9,42% 2,59 1,16% 3,31%
DicP $39.850,0 CER 10,37% 3,43 0,39% 2,31% 30%0’00 100 200 200 00 S0 600 200 500
Tzx28 $212,0 CER 9,62% 3,14 1,19% 3,04% Duration
PARP $21.760,0 CER 10,21% 7,40 0,74% 2,67%
516Y5 $ 136,40 Fija 35,93% 0,01 0,22% 0,53%
S30Y5 $134,40 Fija 33,55% 0,05 0,29% 053%  30% TEM LECAPS / BONCAPS/DUALES
51815 $143,33 Fija 34,44% 0,10 0,22% 0,44%
s3015 $ 140,87 Fija 34,63% 0,13 0,23% 0,44%
3115 $ 138,60 Fija 33,83% 0,22 0,14% 0,63%  28%
529G5 $ 144,40 Fija 34,32% 0,30 0,28% 0,91%
51255 $ 144,10 Fija 33,85% 0,34 0,24% 1,10%
$30S5 $142,90 Fija 33,41% 0,39 0,21% 1,35% N 6;2 2,52‘;6“5_ 255% © LECAPS TEM
T1705 $ 140,00 Fija 33,93% 0,43 0,25% 1,41% ’ e $3105; 2,49%
$3105 $115,90 Fija 33,53% 0,47 0,35% 155% & G5ﬂ3)59%giz"§§’0§2‘%% ./ .
T15D5 $143,35 Fija 34,32% 0,59 -0,45% 1,41% T15DS; 2,49%
T13F6 $115,90 Fija 34,29% 0,76 0,00% 1,98% 2%
T30l6 $ 105,50 Fija 32,28% 1,13 1,10% 3,38% S30Y5; 2,50% T1705; 2,44% T13F; 2,90%
T15E7 $102,85 Fija 29,80% 1,72 1,03% 2,08% ° .
T026 $ 85,97 Fija 41,18% 1,18 1,20% 501%  22% . o TT26;2,26% T3006; 2,25%
TTM26 $108,80 Dual 29,41% 0,84 1,68% 2,98% S16Y5; 2,44% T1se7 2175 TTM26;2,20%
TTI26 $107,60 Dual 29,79% 1,13 1,89% 4,57% -
TTS26 $ 106,00 Dual 30,79% 1,35 1,58% 397% 0%
TTD26 $ 104,70 Dual 31,05% 1,59 0,77% 3,66% 0,00 0,20 0,40 0,60 0,80 1,00 1,20 1,40 1,60 1,80 2,00
PBY26 $103,50 Badlar 92,61% 0,61 1,67% 0,49%
SFN27 $ 105,50 Badlar 51,64% 1,46 0,00% 0,00% Duration
BDC28 $ 117,65 Badlar 43,29% 0,38 -1,92% -0,30%
. . . . - SOBERANOS
Bono Precio TIR LEGLEL Duration Cupén Current DIELE] WTD
Yield @ BONARES
AL29 $71,97 12,9% 79,6% 1,94 1,00% 1,39% -0,32% 0,66%
GD29 $74,03 11,3% 81,8% 1,97 1,00% 1,35% -1,10% -1,88% % © CGLOBALES
AL30 $67,52 12,6% 76,4% 2,36 0,75% 1,11% 0,28% 0,25%
GD30 $69,01 11,5% 78,4% 2,38 0,75% 1,09%  -0,09% 0,45% R BOPREALES
AL35 $68,50 11,3% 62,5% 6,21 4,13% 6,02% 0,00% 088% o 026, 11,35 ALaL; 11,0%
GD35 $69,23 11,2% 69,2% 6,22 4,13% 5,96% -0,17% 0,63% o PISTRPr ) e A
AE38 $70,86 12,0% 70,9% 5,31 5,00% 7,06% -0,20% 0,58% 8PB7D;0.0% R o GOS8, TLT% ghid GDA1; 11,1%
GD38 $73,89 11,1% 73,9% 539 5,00% 6,77% 0,35% 053% £ PCTD; 0,4% o
AL41 $64,51 11,0% 59,6% 6,64 3,50% 5,43% 0,02% 1,18% 0% 10677P 5%, 00 3,00 400 5,00 6,00 7,00 800 2,00
GD41 $64,25 11,1% 64,3% 6,63 3,50% 5,45% -0,77% -0,62%
GD46 $ 66,78 10,8% 66,8% 6,38 3,00% 4,49% -1,50% 1,20%
BPJ5D $18,68 -68,5% 18,7% 0,10 0,00% 0,00% 2,49% 9,06%
BPA7D $100,80 4,7% 100,8% 1,11 5,00% 4,96% 0,30% 1,56%  -40%
BPB7D $96,70 9,0% 96,7% 0,95 5,00% 5,17% 0,73% 1,16%
BPC7D $92,79 9,4% 92,8% 1,89 5,00% 5,39% 1,13% 1,08%
BPD7D $92,73 8,9% 92,7% 2,12 5,00% 5,39% 0,91% 1,24%
70% - ® BPJSD; -68,5%
BPY6D $ 98,80 5,4% 98,8% 6,38 3,00% 3,04% 1,06% 1,18%
. Duration
FUTUROS USD
DIET Vto Precio Devalua TEA TNA Crawling Mensual
. 60%  52,8%
Directa !
22 31/5/2025  $1.149,0 3,2% 68,1% 52,8% 4,42% °
52 30/6/2025  $1.170,0 5,1% 41,5% 35,6% 2,93%
83 31/7/2025  $1.185,0 6,4% 31,4% 28,2% 230% %
114 31/8/2025  $1.210,0 8,7% 30,5% 27,7% 22a% 2 258%  248%  g354  247%  245%  y33%
144 30/9/2025  $1.225,0 10,0% 27,3% 25,4% 2,03% ) . .
175 31/10/2025  $1.249,0 12,2% 27,0% 25,4% 2,01% %
205 30/11/2025  $1.269,0 14,0% 26,2% 24,8% 1,96%
236 31/12/2025  $1.283,0 15,2% 24,5% 23,5% 1,84% )
A3 31/1/2026 $1.315,0 18,1% 25,5% 24,7% 1,91% o 05/2025 06/2025 07/2025 08/2025 09/2025 10/2025 11/2025 12/2025 01/2026 02/2026 03/2026
295 28/2/2026  $1.334,5 19,8% 25,1% 24,5% 1,88%
326 31/3/2026  $1.345,0 20,8% 23,5% 23,3% 1,78%
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